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HSBC CONTINENTAL EUROPE / HSBC MSCI CANADA UCITS ETF - 722291
Report as at 04/09/2025

Summary of policy

% limit on maximum percentage of book on loan

30%

Revenue Split

75/25*

Name of the Fund

HSBC CONTINENTAL EUROPE / HSBC MSCI CANADA UCITS ETF - 722291

Replication Mode

Physical replication

ISIN Code IE00B51B7Z02
Total net assets (AuM) 30,868,272
Reference currency of the fund usD
* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 04/09/2025

Currently on loan in USD (base currency) 5,350,002.00

Current percentage on loan (in % of the fund AuM) 17.33%

Collateral value (cash and securities) in USD (base currency) 5,623,894.26

Collateral value (cash and securities) in % of loan 105%

Securities lending statistics

12-month average on loan in USD (base currency) 5,767,588.71

12-month average on loan as a % of the fund AuM 17.72%
12-month maximum on loan in USD 8,975,922.28
12-month maximum on loan as a % of the fund AuM 25.18%
Gross Return for the fund over the last 12 months in (base currency fund) 68,293.62
Gross Return for the fund over the last 12 months in % of the fund AuM 0.2098%

Collateral data - as at 04/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

DE0001102465 DEGV 0.250 02/15/29 GERMANY GOV DE EUR AAA 2,276.65 2,655.40 0.05%
FR0000120578 SANOFI FR ODSH SANOFI FR COM FR EUR AA2 2,153.00 2,511.18 0.04%
FRO014001NN8 FRGV 0.500 05/25/72 FRANCE GOV FR EUR AA2 2,210.50 2,578.25 0.05%
GBOOBOCNHZ09 UKTI 1 1/4 11/22/55 UK TREASURY GIL GB GBP AA3 340,318.35 457,149.64 8.13%
GB00B1L6W962 UKTI 1 1/8 11/22/37 UK TREASURY GIL GB GBP AA3 597,318.59 802,378.06 14.27%
GB00B421JZ66 UKTI 0 1/2 03/22/50 UK TREASURY GIL GB GBP AA3 597,695.92 802,884.93 14.28%
GB00BDX8CX86 UKTI 0 1/8 03/22/68 UK TREASURY GIL GB GBP AA3 598,101.38 803,429.58 14.29%
GB0OOBHJYCO057 INTERCONTINENTAL ODSH INTERCONTINENTAL CST GB GBP AA3 89.56 120.31 0.00%
IEOOBLS09M33 PENTAIR ODSH PENTAIR COM us uUsD AAA 49,894.27 49,894.27 0.89%
JP3164720009 RENESAS ODSH RENESAS COM JP JPY A1l 3,046,499.19 20,558.06 0.37%




Collateral data - as at 04/09/2025

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name

Market Value

1 | GOLDMAN SACHS INTERNATIONAL (P4

5,021,908.03

Top 5 borrowers in last Month

No. | Counterparty

Market Value

1 | GOLDMAN SACHS INTERNATIONAL (PARENT) 4,302,403.90
2 | UBS AG 284,245.55
3 | HSBC BANK PLC (PARENT) 14,633.06

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
JP3228600007 KANSAI ELEC ODSH KANSAI ELEC COM JP JPY A1l 7,355,248.73 49,633.91 0.88%
JP3758190007 NEXON ODSH NEXON COM JP JPY A1l 7,163,098.61 48,337.27 0.86%
KYG211461085 CTF GROUP ODSH CTF GROUP COM HK HKD 118,428.72 15,183.95 0.27%
KYG875721634 TENCENT HOLDINGS ODSH TENCENT HOLDINGS COM HK HKD 389,272.40 49,909.29 0.89%
US4364401012 HOLOGIC ODSH HOLOGIC COM us uUsD AAA 49,944.96 49,944.96 0.89%
US67066G1040 NVIDIA ODSH NVIDIA COM us uUsD AAA 2,559.30 2,559.30 0.05%
US78409V1044 S&P GLOBAL ODSH S&P GLOBAL COM us uUsD AAA 49,610.07 49,610.07 0.88%
US912810TM09 UST 4.000 11/15/42 US TREASURY GOV us uUsD AAA 800,861.40 800,861.40 14.24%
US912828YS30 UST 1.750 11/15/29 US TREASURY GOV us uUsD AAA 1,587.08 1,587.08 0.03%
US91282CAE12 UST 0.625 08/15/30 US TREASURY GOV us uUsD AAA 86.23 86.23 0.00%
US91282CEJ62 UST 0.125 04/15/27 US TREASURY GOV us uUsD AAA 803,547.87 803,547.87 14.29%
US91282CHC82 UST 3.375 05/15/33 US TREASURY GOV us uUsD AAA 2,518.82 2,518.82 0.04%
US91282CKC46 UST 4.250 02/28/31 US TREASURY GOV us uUsD AAA 803,477.11 803,477.11 14.29%
US91282CLR06 UST 4.125 10/31/29 US TREASURY GOV us uUsD AAA 2,477.33 2,477.33 0.04%
Total: 5,623,894.26 100.00%
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